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BSTRAK

PENGARUH RETURN ON ASSETS DAN DEBT TO EQUITY RATIO
SERTA NET PROFIT MARGIN TERHADAP HARGA SAHAM (Studi pada
Perusahaan Sektor Pertambangan Batubara yang Terdaftar di Bursa Efek
Indonesia)

Akhmad Yandri (xiv + 53 halaman)

Akyandri999@yahoo.com

Tujuan penelitian ini untuk mengetahui dan menganalisis apakah Return On Asset
(ROA), dan Debt to Equity Ratio (DER) serta Net Profit Margin (NPM)
berpengaruh secara simultan dan parsial terhadap Harga Saham pada perusahaan
sektor pertambangan batubara yang terdaftar di Bursa Efek Indonesia. Populasi
dan sampel dalam penelitian ini adalah laporan keuangan perusahaan sektor
pertambangan batubara yang terdaftar di Bursa Efek Indonesia tahun 2001-2014.
Data yang digunakan adalah data panel. Teknik analisis yang digunakan adalah
analisis statistik deskriptif, uji kualitas data dan uji regresi linier berganda.
Berdasarkan hasil pengujian dapat ditarik kesimpulan bahwa Return On Asset
(ROA), dan Debt to Equity Ratio (DER) serta Net Profit Margin (NPM) secara
simultan berpengaruh signifikan terhadap Harga Saham. Secara parsial Return On
Asset (ROA) berpengaruh secara positif dan signifikan terhadap Harga Saham,
Debt to Equity Ratio (DER) dan Net Profit Margin (NPM) tidak berpengaruh
secara positif dan signifikan terhadap Harga Saham. Saran yang diberikan yaitu
pihak manajemen perusahaan sebaiknya mampu mengelola aset dan ekuitas yang
dimiliki lebih baik lagi, serta penjualan bersih harus diimbangi dengan efisiensi
biaya. Bagi peneliti selanjutnya diharapkan mengembangkan ruang lingkup
penelitian dan menambah variabel penelitian.

Kata kunci: Return On Asset, Debt to Equity Ratio, Net Profit Margin dan Harga
Saham.



ABSTRACT

INFLUENCE OF RETURN ON ASSETS AND DEBT TO EQUITY RATIO
AND NET PROFIT MARGIN TO THE STOCK PRICE (Study on Coal Mining
Companies Listed at Indonesia Stock Exchnage).

Akhmad Yandri, 2016 (xiv + 53 pages)

akyandri999@yahoo.com

The purpose of this study to identify and analyze whether Return On Asset (ROA),
and Debt to Equity Ratio (DER) and Net Profit Margin (NPM) simultaneously
and partially effect to the stock price on the coal mining companies listed at
Indonesia Stock Exchange. Population and sample in this study is the coal mining
companies financial statements listed at Indonesia Stock Exchange in 2011-2014.
The data used is panel data. The analysis technique used is the descriptive
statistic analysis, data quality tests, and multiple linear regression tests. Based on
the test results, it can be concluded that Return On Asset (ROA), and Debt to
Equity Ratio (DER) and Net Profit Margin (NPM) simultaneously effect positive
and significant to stock price. Partially Return On Asset (ROA) effect positive and
significant to stock price, Debt to Equity Ratio and Net Profit Margin (NPM) does
not effect positive and significant to stock price. Advice given is the management
company should be able to manage assets and equity held better, as well as net
sales must be balanced with cost efficiency. For next researcher are expected to
develop the scope of the study and add variables of the study.

Keywords: Return On Asset, Debt to Equity Ratio, Net Profit Margin and Stock
Price.
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